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19138 2985 190 YW NN
Sy ooanna T (Available Stable Funding, ASF) pnin 2380 10900 S 10150 3.5
TV MY, TIRNN DV )IDNN MNPN DY HONN DMDN DY M5O DIMINNDN
NN TIWND DY NN PID DY DNMVLIL DX TIN PIMIANNNN DY OHINMD IV

.DNYY NN



(09/25) [4] PPN ORPIA DN 1097320 Yy Nponn
VI 23N 1D DN

222- 6y

NNN YW NINRNDN NN DX NDNN DISPN PRI N PN DIDD 1IWIN DYDY 3.6
955 NP DIFON PN IXIND NPINVP WNN PN NNXD TIRNN DY NMAPNNNN
NID PRI 2N 1IN 9 7O ,(ASF factor) 1101 298 111090 DTN Y9I MINLP
N MAMNNNN DIDD NN MINON NIIRNN NINON .0DOPIwNN DIMIDON DY DIND
MNKND IN OPNOVDNT DD DIOY IDMNY 9D 1YY 19D INNN PYINN DIDD

ANUD5 MINKN
NN IRPIAN TIRNN DY ,MAPNND IN NN YN DY NYPIN TN NN DOYIP TUND 3.7

DY P MY SIwaRN oTPna (call option) NP NONMIN WND DWPYNHY
INPIAN TINNN DY PORPIAN TIRNN OV INYT POV 295 vindnd NN NPNNN
LPPN9IND VNN VINONY INDIDY NN DY2XNY DMWY TUN POLINN D) NIVNI XXANY
YPIND NYPIN TND OTIP Y19 NIMIDHN NMIANNNNY NINN PIYNY 1970 07192
30 NN DN NIVND T NNNIND NNND DIDIN OYRPIL DI TINN ,)NYY PNINKD
PIPYY DRNNA . DPIRNNDN PNRTN XN )IDMNN NMINVPA NYNR NMMAMNNN 91D IV)
INPIAN TINNN YW NPNNN Y2)D IV N NN DN NN DIAVNND IWRD M
YV DXANYN OXY DD TIT2 NN W, PIIMINNND DV NIV TN DX TINND
MHIIN DY PYNN P TN AT NIAYNNN DY NAPNI .MUmIND XD 30 PN
NAPN DY VAV NNX MY IN DOYTIN NYIY INRD IN PPTL IDINY DINNNIN

NRNN AN IR DNX YY) INY IX DOVYTIN NYIY DY MHDVPIN IV 1IN

059133 132 HMANNND YV 00 YN
replacement ) §ony M5y ©>02 5y 1NN MIAVIND DI DIPYIN PIANMIAPNANN - 3.8

T W DNND AURD (PIVD PNNY TIYY T DY NOAPNNM) 01 SN DW (Cost
52.7 DYYDI DITNNN DININ TIYN ,PYI YTTE-IT DIDP DIDN DMP TUND IDHY
MOWYNN NXIAP NIY NONYN MDY ,203A 99010 PPN ORI D) NXIINA 52.81)
A0 MONYN MY PNN DIDNA NDIDNN DITND

PNV NV XN NYIN ONY 20 DM DXPYIN PHA NMIAYNNN YN Nya 3.9
NOY WP XYY, 0 MIND Twpa (variation margin) mnwmn NNV NNNA TPV
2I0UN NONYN MDY DIZDN NI’ 0N

TPROIND NN YN KXY XIN DX M1 DM 1N2P0Y qUN KXIN ¥ NNIND ONPIT TIND 1AW 7IPHn ot

TPAINY NHVLIAN 2771D) = (DI PH2 NMONNN) = 10 1IN NN DN 299 DN DIPYIN PHa MMNNNN 2
Y MZNN MK NN NINNN 29D DX ,IIN NHIND WP (D1 D PYIN PH2 MNIPNNN NIY MINYH PINVID
NI DN NTVNY NINYN MDY DIFDN NOVNN MNYN PNVID  TPNNY PINVLIIY NYPN D) ORPIAN TINNN
90 YNINT NIN HY INRPIAN THINNN DY WATIN 22¥7 1DYH1N 2N DT KD DN ININ,JINRN GPNUN 10V 1NN
.95



222- 7my (09/25) [4] VPPN OXRPIA 21 102220 DY NPaND
10) DY N O

: D991 100% MNMYWA PIT XX 1D DTPN DDAPNN DMNN DXPYIM NMIA»NNN - 3.10
DMYNYNI ,NNNN DM NMNRNN MY PMPdN PNN DY 59150 ©1don 3.10.1
NP OHYA 2 7217 PN XPYON DD XY L3202 9900 PPN INPIA DI INNINA
; TIVN MNS SW )IVIA0 NN
NIMI NAPN Y2 D5 3.10.1-2 HH53 1KY N PYON U5 HW H915N D1dON  3.10.2
NPNNN HY2 PYIN 5510 RY ,ANY X NNX MY DY TPDOPIN NYIAD
NAMPNY MNANT NYIPAN NNV NXIIXPY IYNIDY DX TYUN NI¥IWN IN MYNIMN
121 ; DNNX MIYN NINPN

,(liabilities) m»ma»nnm (borrowings) Sapnnw N Sv Y9150 o1doN 3.10.3
NINN NMPN YA ,(2INP PITD MNTPD NI2TY) DNV DIRYY DNV
DOV J2IN POIRY DM MDIIIN .IN IN DNX MY DY TIDOPIN WD
NIN YNPY IIDN NYIPAN TNV NPMIAPNNNN DOYIN ON TN ,NNNX NIVN INP
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POYVNY MNTPYO MPIND 95% SV PNT X NN OTPN Mapnn nMarnnn  3.11
MMPYY OPNNIYIP NMINIPD YV (78-75 DXYD ,MII1IN MDD DN NN ONITHND)
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SV NWIAT NIMI NMPN HY2 D1DINI MTOIN DT DIPIN INN )N

; SOOVUTIN NYOWN MNID

90N NPXOTID NOID T MINVP AT NIV TN KOO MINK NMIANNN

DXYDI MHYYI) PRY (0pen maturity) NMns NY Ty MOY2 NPT

MW PINY IN TN NV TN KDY NMAPNNND IWNRL DD 3.13 7Y 3.10

NYPIN TN DX 100% DY PNRT X NI OTPN ONY NP WYX, 00PN

12 NINYDVPARD PYVIN TN OX 50% IN,INY IN DNX MY NXIN YDVPIND

;NN VN MN) OXVUTIN NYIY

12 YavH ww (deferred tax liabilities) oonT ©on nv»YNNN (X)
; TION NPIONNN WNND 1NN 1AW NP PN MIVIRD TVIND DXNN2
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27 09 DY ,PWONN NMPNY DXRNNA 12 DOVD v 0N NPT ()
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DI DXPYIN X2 DIDIINND MDITI 22XN NN DN 297 DI DI PYON

1Y ;7903 280 WD DN 2D
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SR MIMNDI DT MYV 07019 DIPYIN
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INPVIMNMDIN NPOYN ND IR PVINDIN NADNNN

PODINY DMAN PYTY IR, NPV WY ()
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DMVYN DYUOIN MDY DINPIND WITIN N PNIN MNTPN .3.17-) 3.7 DPYDI
NINY 29N DX P2 ,00NY TN MY ONID DI) YW DIDDN NN TINND DYTYPN
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MDY DN NWON TNNY DXPYO DIDID DIIMIDN NN MIMNI DI DYDYV NYIN NN D12NT NMVYY
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I NI DY MDY HY NIPNA .DMIOIN DIPIA HY MAIND NNND WATY DX NN

-0 I PP RD WIATIN DN )ININ OTPN ,DOVTIN NYYN NIITI IN INY NYPD

NN YITI 12X 11D OTPN MIAPD NWY NPaN ,3.20 PYDI VNND 90N .5%

YN ,MDMTI NPODRD MDI0N 232N DY NN MDY MNNVIID DI TINWNIN DI0IID
STANWYN IIRY NNT D) DY DVPHN WITIN X0 NI OTPNNI T M KD

, D0 OXPYIN 51DIY IRPIA THONN DY ,WIATIN N )IINN NYIp mMIvnd 319

9995 N9y (purchase order) NWrD7 NXNN NYNIA DINIY MIINDI DM MYILH

J(sale order) NN XN NYNIZ D1HAY NMNNDI DT MYAVN ,DM0INS DIPYWIN
P20 TV DY ONNAWN DTN 09 DY 1INHDI 199D XD NON 1N MINPOY ONX 1PN
STV 9D XD

NV DD MRPOYI IX DI NMIRPOYI MIPNVN PN NIND MNPOY  3.19.1
1O),TINNN DY 1IN

APID0 NYA TINNN DY INN IDPNY NNIND MNPOY DV {dnvavn  3.19.2

SV VAT X NN DTPN DOYIAPN INY IX NNX MVYY 11Tanwy D»RIND 00 3.20
PN NDVY  NNN MIYN MINAY DOVTIN NYOY PIY NNPNY 1TaNMWY DY02) .100%
DTPN DYIAPN ,50%-2 NNY IN TINI WITI X NI DTPN DVAPN PN ,DTINWN
MYN MNAY DXWHIN MYV PIAY NHPND YTAINVY DX0) .50% DY WIT) 12X NN
,50%-1 M) WATY % DO 0PN 0XDaAPNn PN L,DMTINVN PN NI GUN [ NNKN
SV TIAYWN NAPN NN’ AUND .INY MDD WITIN 27 NN OTPN OY IIMY
X NI OTPNIMN NN DIAPD 0912 NON DD ,DOWTIN NYIWN NN NN DIOINN
N PN DN 2N MIVND ,DNA . TANWN 1IRY NNT DI DAPN PNV YD
92P5 DMYY 113NN PIAN DY MNOIN MO MW TN 1TAINVY DD V)
(299 3,18 PYDI NNIND NPONN NYIAPY 91953) WITI 20X NI DY NNOM DTPN
STANIVN IPRY DN D) DY DUPHIN YITIN 23NN NN DTPNN ) 1PN XOV
NN DTPNIVIAPY PNIYN NDIAPD YNNI XD TR T P32 NIV ITAWWY DD
STAVIVN IPRY NNT D) DY DVWPHN YA

DYTINNY TD YD NN ONNIYNM MINND DIDVN NV P MToN My 3.21
M) NNDM NMINPOYL WRY DMIRY TIY M DDA HDD TIT72 109 RO DPRPIA

mMoya MO DNY PRY 1N (MNNVA GONM (FEVErSE repos) N 191D M) TV

DNV TIY MM 913D DPNPIAN DX TIRNN DY , 739 71 .(beneficial ownership)
oY ,90NM21 .MOya MO DIV DAY 1D LTIV ) PN MINRPOYL DINYN

00O ,(covered bonds) MoK 1IN NMIPN N TIY M) DN DODII AN P ,00990 DTINWN Do) ©
TN Tavvn 897 NN .(collateral swaps) mMnNNVIL 95NN MINPOY IN TIY NI 1D MINPOY YTIWY
.31 YD, MY7IN NDYD DN IRNNA

P32 > HY MYNIANNN ,NPLITIOVD PRY NPINT MY MAYNI 19907 PIaN Y MPIN M1 M9ws 5vos
.DYMIN DY3YI-17IPN DINVNN IN/ INIIYN YDINA XNY DY NJMPNL YW VTIND NN WHND NIVNI 23DIIN
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MYSNNI PP DNV ONYID TIY M) NOYONN YINNY DORPIAN DX TINRNN
DIPN .OMNNNI DYD DN TIY M OMNX OX NMNNVMI 99NN NINPOY
M NDYA MNPOYL IN ININ YO MRPOYI TIY MM ITIYY DPRPIA DI TINNY
SV 1 INNN DY DXIRY) DYDI) DNINY MDYIN MDY NN DT 1INY TR, MINK TIY
X 11920 DY NDIRNNT TPINVPY NN TIY MM MXPNY ONODY INPIAN TINNN
RURR))

0172 DDA HY 2190 INNT DN TIY NI POYHD MXRPOY 12 0OV baph oMoy 3.22
PO XN )INN TN WATIN XN NN TN 1YY 1012 DINODN IO
DD NN TN ITIITS DY TIY MM NI MXPOYY RIN TNYN NIND .INRNNI
9173 INMINA 33(1) PYDI DIVLNORN NIVPN ONIN DMNPNN TIY Y5 ,10) DO Y
.218 19010 PPN ORI

(replacement cost) HMoNY MY DYDY NYINN DIAVINKD DTN DIPYIN PIA DYDY 3.23
IUNRD AP TIY DNIND IURD (PIVN PNND PIYY YT DY NSIAPNNN) 01N 1N DY
NN 52.8-1 52.7 D¥DOYDA DM THINN DININA TOIWN DY YTIN-1T DIDP NN OOP
NDIDNN DMITND MBOYNN NP N2V PNONYN MDY ,203A 1901 PPN ORPIL M
A0 PONWN MDY NN NN

PAPNNIY NMINYIA IV 2IX7 DI ON? 28D DTN DXPYIN PHA DO NN NYa  3.24
DN 2 MIAYNN NONYN MDY DY DIZON NN NPY D012 DN DTN MHNY WPl
SY 119°0 NDDIINN NNDHN IN DINNAYNN DYHHON 9 DY IND ON P2 9NN DVPN
DM PN MHNYHN PNV NN IVAPNN MNNVIAN 1D DN NIN PIRPIAN TINNN
MY 218 90N PPN OXRPIA DIN) NIRNN DY 25 PO DOXVNINN DININA DI TN
DTP DYYN MNNNN DTN DITTIN P2 GOMNN IIN MNWNN NNVLIIAN DV PONN
MNWYN PNV (X)-5 NNYPN NINNY TPRRND M2PNNN Y5 12(pre-settlement) nproo

(initial margin) »MwWNxI PNV (2) IN DYST DNPIVIIPA THW PN YN HAPNIY

YD OTPN N MXPNY ¥ DI DXPWIN PH2 DD 1IPY NYID NN ,VIAPNNY

.0% SV Pnt 1N

: 09910 0% WA DX NDD DTPN DNY NSPINY DO 3.25

; (obligations) n2NN NY1I5 NN DIPNPIN GO MIVYY NYALY  3.25.1

MYITI M2 M27Y) 139NN 11991 Praa M HNIW P332 MANIN 9 3.25.2
; (N2 97N

NS HY N9 NN NMPN DY DMIOIN DY H#(claims on) bv man  3.25.3
197 ; DYTIN NYWN

52PNV 1IN PINVIT) — (DTN TIPYWIN PH2 DIDI)) = 103 12X1 NN DN 295 DI DX PYWIN P Do) 2
(D113 DYDDI 2Y MNWN PNV

DY P29 INNA 21200 932N YW 120 DIPH NVIHNIN YIPY D9Y5Y ONNNI WO NN 21DIN P1aa many 3
A0 N NN

DYANN DO 1IN P12 5w (Bills) MILW DI D991 MIN ZMRNIA” IUND NP 20T XN 79w MmN’ nmn
D091 DYPI2 KIN (19) TN WIT MINPOYN
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Sv monn oyann (trade date receivables) 7npoyn Tyna” oarn 3.254
JIUR MNINDI DT MYV ,DMDINY DI PYIN
NPOY N2Y INMN NPNN N NPIOON MNN TOoNNA POONY DAY (N)

N PVMDIN NPOYN N0 IN PVIMNDIN NADNNN
PODOND DMAN PITY IR ,NPODAIVYI  (3)
,1 100 DYTANWN KD DYDY D915 5% WATI 1IN )10 DTPN ONY NPV DD 3.26

NN OTPN DDAPNN DD VYN ,MDIN MDD DN NINNNA 50 PYDA DNITHND

19919 ,9595 VNAND 0% YITI DN

DNIN DXANNVY IX DININ DXANN DY MAIN DNX»NHN DXPND TIY M) 3.26.1
7120 ,(PSES) » 2% M0p0 Ny 01591 DY, NN : DN D1y
yavnn p (Bank for International Settlement) 505 »mIno»an
nonpm (European Central Bank) »159n0 9NN 2330 10NN
MY o»TT8-17 oYpaa W (European  Community) 191NN

%9 Yy 0% N0 Spwn ond nxpmv (Multilateral Development Banks)
197 ;203 1901 PPN ORPIA DI ININ
NN DOV NIPON HPWNY 31IIND P2 IX MNDM DY DINDNDN 1IN YPYIN  3.26.2
NXNNY ONNN2 1 NNIN NM2) MR DD DIDII AWNINY DPWOIN 0%
(920 3.25.3 Pyoa DXHHIIN VN LYNDY) MDPIN NV DN
MTIANVN XD MXNDN OWND 10% WITY X 1D DTPHN DNY NSPMY 002 3.27
NRNONN ONX,DXVTIN NYIYN NN DY NYIAD 1IN NPN MDY DMDIN MTOMND
DN) , MM MDD DN NNNNA 50 PYDI ONITHIND 1 NI YD) T DY NNLIIN
Yapnnw PNV AN NN (rehypothecate) 21w Taywd PPWAN NYID W INPIAN TINNY
SRNONN MM TYVNY
: 09915 15% WATI X 10 OTPN DN N¥PINY DO 3.28
, 27131 MDY DN NNNNA 52 YOI ONITHND ,03TANIVN NI N2 NI OD5) 3.28.1
1901
DXANNY IN DINAN DANN HY MAIN DNX»HRN D PND TV MM (N)
IN DN NVPD NNV, D0MIIIN OIPIT,NPMIDM : ONY DY DINAN
NNNN 9 DY 20% 1270 HPWN DN NXPINY ,MNAD OO TTN-17 0¥
191;203 9901 PPN ORPIL DN
MDIDN N NINON) (DMINDN MM MITD) OMIINNP N OPYon  (2)
MINSN D35 TIV-NNY IN NIV IRIWX NPT Ooya (covered bonds)

AA- YT
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NINN NAPN MYY2 OO MTOMD MTANVN KON MRNONN I DD 3.28.2
.3.27 9PY021999) ROV ,DOUTIN NYOIWN MINA DY )W)
: 09915 50% WITI X NN DTPN DND N¥PINY DO 3.29
; T2P1HN MDD DN RN 54 PYDA ONITHND ,DXTAINWND KD ,22 NI ODI) 3.29.1
M>N NDM DN ANMNNL ONITIND NM2) MINL OO DXONN Y9I 3.29.2
s NN MIVN MINAY DOWTIN NYIY PIAY NOPNY 1TAINVY
NYAD NIMI NNPN MDY D1TDIN DXP)2) D1DINI NMTOMNY MNNONN DD 3.29.3
s DNX MYN MNAY DOYWIN MYV PaYy
DNYTHIND NPLIVAN MIVND DINN DMDINH MTOL DIPINMND MINTPD 3.29.4
PNIT Y NP OTPNY DINAIN,MDITIN N DN XN 104-93 DX»YDI
191 3.13 PYD 9Y 50%
MIMNVPA YY) XDV, MDNI D911 DYDY DPRY D050 N> DD 3.29.5
MMPYY MXNDN MY, NNN NIYVH MNS DY NYIHD NN NP Yo¥a ,Dou5
(DM PAP) OONXNIYIP NMINPYD MINNDN ,DPDINS DPRY DPNIVID
MNPAY OYMIND DPIAD NP MXNDM ,0NVP OOPOY MNP
DNDY NOVPO NN
: 09915 65% WITI X NI DTPN DND N¥PIY D02 3.30
NINN NNPN MYYA RNOWNI MNLINT MTANYHN KD IPTH MINNION 3.30.1
NINN 29 DY 35% )20 HPYN HIAPO MPWIN AN IN NNR MY DY WD
191203 99010 PPN ORPIL D)
DY TT¥-17 O¥PI2 ,NPNDID MRNDN MAY ,MTINVN XD MINK MXNDN 3.30.2
Moo PRY MY OMNIND DD dNDY NMVPD NV MNdAD
NINN NMPN MDY ,0M0INI MTOMY MNNYN VYN DYY NPIMNLPA
9 5y MN INX 35% NP0 HPWN HIAPD NYPWIN INY IN NNN NIV DY )IWPaD
.203 9901 PPN ONPIL DINI DNNN
: D991 85% WATY X NI DTPN DNY NXPINY DD 3.31
1595711 MIND MNYNI INVIAD YTPNNY DINK DX0I) IN TV M )9nn 3.31.1

Sv (default fund) Svs 17135 P N2IVY YTEVINY DINK DIDI) X IR
NIN IN TPIINND MW OND MYN XYY 01pHnn Nwa (CCP) »159n > 18
MHIND MUK PNV YTPNY DXINK DIDII IN TIY MY DIPN .NMINRN

P OTPN NINK OMIAPN PN DWI NI 1IP NV ITHMNY IN DI
Y 2 DTPN DOYND ¥ NP M) WITI N

(P70 YT TN ,5WN5) SWIOW TIN5 DY MPYY PODN IRPIAN TIRNN TWKRD ,MPY DV TPNY NWURI NV 1B
909 P PYOIYN TN OYINIT 29V 1IN OIRPIAN TINNN NIPYN DY MYXIAN NMIRPOYN , 021N NP0 NIVND
VTN
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SPYN DaP0 NYPWI IPRY 16770 MIYIANN MTANWN XD MINK MRION 3.31.2
NMPNNWI ,203 190N PPN ORPIA DIN NN 29 DY MND N 35% NDD
; DYDY MITOMD MNXNDN D910 XD ,INY IX NNN MY NN PIVIAD NINDN

NP IN DNN IV DY WD NN NNPN OOy DXTANWN ND TIY MM 3.31.3
DYD2) 2AWNNY DY DRV HYWIL DMNN DIRY ,NDNII MINDI MNN)
12, M2 MNDD DN NNNN 29 DY NN MIN DY)

AN MAIY, 1OV MINDIN MNIND  3.31.4

: 09915 100% WITI 22X ) DTPN DN N¥PINY DO 3.32

;N N NNN IV DY NPNY DY TaNVNN DON Y 3.32.1

DRNN2 12WVINY 293 103 XN PINN DN 297 DTN DX PYIN )1 DD 3.32.2
PRI DN 295 DTN DIPYIN PH2 NMIAONNN NDM1 ,3.24-3.23 DYDY
DYPYON P DXUIN DN ,3.9-3.8 DXPYDY DNNNA 1AVINY 29D 1) NN
DY) DXPYIN PH2 NMNIAPNNNNND DIDITH VI XN 1IN DN 299 DI
; 17903 2237 NN DY 2Ad

2o 3.32.2-) 3.32.1 DXPYDA DOHDII DINRY TTIN NYPI TN NXOD DU 3.32.3
MNXIND D1 OXPIAN TINND ONX NIN DYDY TN NI NN 9010 MIAD)
MND TIN YXDVPAN JOINT WD PNV TV NXID 1IN 990 NINPOY ¥D NPINY
i (Mwn

MYI2I YPORY MXNDN MDY D00 NPINLPA WD) ROV DYON I YD 3.32.4
NNN MY HY NIYAD NINN NNPN MY DMDIN MTOND MIRNDN ,)I1TOD
NNNN DXNHNN DOV, D3NP DIDI),NDINAL MINDI JPINRY NI ,INY N
NI MRPOY DY IWPNL ONPIAN TINNN P2 IANY NMDT ONVONIN
Ty M (subsidiary interests) mynana nyos (retained interest) nyam

91, (defaulted securities) bwoa
95 (D»20W MINY MY 7DD ,>P) DI DXPYIN PRI NMPNNNNN 5%  3.32.5
TPMNY OMINWH MNNVA D2 MDY YD 3.8 PYD X9 HY 1 IWINY
M1 1 TR, 0NN XTI IN DY 11D MYINT NPITRD-IND MDD MPYNN MIY - 3.33
PN DN TN T NNV MYPWNR (liquidity drains) M5y mwa»nnd 90D
MYOIND NN DY, MNY NMIRND-XIN NMIYAT WITI X NN DTPN NPN IVI NN
Y MAND YNNI NPMIRN-NIN MDYN DY PON INMN NIY DX 1D IPIN DI TIRNY
NN Y DY INT NNV 1D IO
-XIN MABOYN SY NPINLP NN IOV DN )INN ONY MDD NDMD ONYY NIMTA - 3.34
N2 MINNND IN M IP INOINIYR P MPNNNN DY NN DY DDIANNA NMINN

NIDION TIXIPRY 2IND NNNDN PRV INA TNV IN DD 90 TW 71193 1IRY NMINNIN 11 1ITOI My MmN 16
.203 9901 PPN IXPIA NN NINNNA 75 PYOY ORNNA 1

12 IMAYPANT = HOI DX NHN DN 295 DM DX PYIN PH3 DY) DIOPK X 100% = wAT) 128 o Y7
{0,103 >N PNPIN DY 95 DM DPYIN
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SY NYIMNVPY 1D NPIIRHD NIND MDYNN OND DX D8N 1 MY .NINKR DN
N9 DINNNN WATIN 22XD )1DYHN OTPHN NN NPINND-NIN MOWYN

DYINNNN YITIN D2X7 ) 1DI1N MDTPNI NMIRND-XIN MDYN DY MPINVP -1 MY

Y973 2589 199511 HMINVP [P BTPN
Y7 208
NNVLAN) (NYT) 929N PIN 29D NPT NNPY MY NPT OV NNLINY NMAY 1%
AONWNY NIDNI NPTN DX (1974-N75WNN ,(MT O DY Mypwn
NNVLAN) (NT) 929N PIN 29D NPT NNPY MATY) NPT OV NNLINY NMATY 3%
AONYNY 110N DIV NPT DX (1974-N75WNN,(TT YW DY MYpYn
DN 91719 DMININ ,(irrevocable) Y1125 DINPI DPRY M ORI MP | PININ 5%
b39 MM XN 1PN IV DIMIM (conditionally revocable) Dmpn | 23R NN
TVIN NYy3
MPY
2NN
YAN9) MMIIY MA1Y) (trade finance) IND PNINY MNWPN IMINND @ 5%
LONIUN
SND PN NMINNND DNYP DPRYOIRIYUN YININI MMNATY e
SN, NN PPRY NMINNND THONDN
172N YNNN HY IR ORPIAN TIRDD N DY INN WY NPINODHDIA MYPa @ PR3N
. DTPN Yap?
DINN DXIIT NI YPWINI TIY M2 NYPwn > Pwon ,(conduits) 29 D
STOINNYD DNYPN |
oy v
292 NN NI ,THN MIPNDY DM DXAXND MMPHNY 0NN DI @ 10D
.(VRDNSs) variable rate demand notes -y nanwn 5S¢ MO
N TIY Y NN NIVNA MPNYHRN MINNN NNIP e NMVYNDID
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(interdependent) n>14n MN *o¥a MMNA1HNDY 0Y0I)

DYNDN DXV PA NPTTN MYN DY NNPPPI MPNDN MDXDIA PONY NWY NPann - 3.35
2I1NY 51> ROV NMYHYN TN MON .0»HN DM TON APY ,NMIAPNNMN DYDI) HY
ND 02NN JIPN MMYYN NI, INND INYI DN TV YD MIAPNNNN DY NIYIPIN TN
D023 NIYHY MIAPNNNA WHNYNY PRI ,MIAPNNNN NYIY VI 12T YNV D1
,19N2 DONNN DNPIVIPN DY DNMPNND) NPINT DY URIND NYINRD 951 0NN
VAT 2O N ONTPN TTTN DMINN DOVMID MSPND INYI PN INPIT THINN

0% PN Y N

JOTTN M9N DPAY NPITPNANNM DXDIN YYD NX NP2 MM > 3.35.1
TN MYN DY WY DN HWY MIAPNNIN YW 1IPN D20 YN TN 3.35.2

DN NPNY DN

2mY (pass-through) myxnNa NY2YN DIND P TR DD ORPIAN TIRND  3.35.3

Sya OXXNNN ©INN OX (TPTTNN MYNN NOY2 MAANNNN) DAPNNIY )N

TN MONN

D912 XY TN MON YA DI MAYNNN YV TN HOD O»THIN DTINN 3.35.4

DN NNY
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101 29891 19112990 ON DIV NI DD 4
OTPN0Y PRI DN NI NPINLPN NNXR DI DY DXDIIMNI NN NNOON PNV 1nYav 4.1
270 NHMNIN HY 515N DITON 2IWINL DNYWMD ¥ GUN ,DINNNDN 1IN 2287 NN
NN 29 DY TIRNN OV PRTN

DYINNNM PRI DX MM 2HTPH NMA1NNNT NPINVP DD -1 YAV

SY Y95 NINN NNPN HYA ,01019 DPRY ,DPNNIVD MMPIN NN
NNN IV NN

DMOWOAN DIIINY NIMTPa °

DYMINDY DOTTN-17 DOPI) PNV NVPD MY APINDIN P »
NNN MY MING HY NYEY NINN NMPN Sya Mndad

,INR MYN MNAY DXWTIN NYOIY P PYIAT NINN NOPN DY NN D °
D» D1 NITOIN DMTI) DIPIAN NI MY 2080 NPINLPA K KOV

PIY N PN DY MINLPN Y2IT| )N OTPN
PHT DN
YA 2 7217 PN OPYWIN 9915 NY) 3.10 Py 29 Y Y500 mpran PN e 100%
(NNN MVHN TN SY YD NINN NPN
TDLPAN )Y NINN NNPN Y2 NMIAANNN DINN OONN D PYIN  °
AN IN NNX MY SV
MY AT NDY DNIVP D1PODY MNP DPRNIYHP NIMPY DY DI NMINTP 95%
AN MWN NN DY NYIPHT NN NP YIYA INP AT NITPI (N7 19D)
AT NOD DNLP OMPOY MNP DOPRNYNIP MNIPY DY DXDN MNS NINTPI 90%
NNN MY NINS DY NYAD NN NNPN XD 2IXP PITD NITPIN N9
50%

NMANNN MIATD ,2O¥0 NPINVPA VDI NOY PN AMANNNN I DD »
DYDN NMIAPNNN PPN N9V DY) (perpetual) AT NPV TN KOY
(0N NN DN

D023 722 )0) N )INN DN 29D DI OXPYIN P2 IMANNN - °
)2 IMMAMNNNN OX 0 XN 1IN DN 19D DM DXPWIN Pl
D>1PUIN )2 DXDIINN MDITI VI DIXT PNIMNN DN? 95 DTN DIPYOIN

VI DX NN DN 297 DI

Myavn 001N DMPYIN DY MYIDIN DOYIANN "NPOYN TN DINIY .
NI OON

0%
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NNY D02 NINLP Y9IV INPPY DMINIDN DI0IN MO NN NNODN PNY 2 1YL
N2 DIRNNN WITIN XN )N DTPN

4.2

DMIRNNN YITIN XN )1IIMNIN MITPNI DX031 NPINVP DIPD -2 NYIV

PPN ORPIA I NIRNN 2 DY 35% DY N0 IPY/ INY IN NNNX MY DY
203 1991

DM TIN-17 DX ,NPNINMY MRNON MY NTINY KDY MINKN MNXNON
NYINLPA DY ROY ,MN’AT OPNIND DIPI) XNDN NVPD NV NMINAD
IV OV NYIY NINN NNPN MY ,010I MTOIND MNXNDN IO KD, D0v0
PPN ORPIL DI IR 2D DY MNS IN 35% SW NI DPWn) IN» IN NNN

203 7901

VITI 2% NI DY PINVPN MO [ )IDHD DTPN
VAT N
qUO MLV MYV * 0%
NOIVN PIEAMIANINDY e
NYOWYN NN DY Y1 NINN NAPN DY DMIOIN DPI2 DY MANN DD ¢
DWVWTIN
NMYIVN , 010 DXPYIN HY MPINN DOYIND "NPOYN TYINI” OINN °
MINDY N
MDD P22 M GO MIVY ,NIYIVNI LYND ,D>TANVN KD 1 NN YD) 5%
MNA SY NYPAT NINN NAPN MOYA NTAINY ROY DMDIN NMITOMD MINNION 10%
DN NNNN2 ONITHND 1 19T d02) YT HY NNV NRNINN DX ,DXVTIN NYIVN
NN 2V TAYYY 1OWIN NDIDY ¥ INPIAN TINND ON) ,50 PyDa MDD MDD
INNONN YN TWND Yapnny PHVIIN
NINN NAPN MOYA ,MTANWN PRV DYDINY MTOINY MRNONN I DD 15%
2299 NPINVP YY) KOW ,DOVUTIN NYIVN MIN DY NYAD
DYTAVIVN DPNRY N2 NNIODI) *
DYTANVN DPNRY 22 NNI D) ° 50%
NMINDY INY X DVUTIN NYOIY SY NNPNT ITANIVY NN MDNI DN OX0I)  °
NNN MYN
PV PYIAS NIMI NNPN MOYA DM DIPID) DMODINI MTOND MNNON - @
NNN MWYN MNSY DVTIN NYOY
NPSWAN MIVNY OINN O1DIPI MTOIL OPINMND MNTPPY °
MNA SY Y97 NINN NNPN DY, 2O¥0 NPIMNLPA VI NOV DXOIN I DD *
MNXNDN ,0DIY DPRY DORNVIO MMPOO MINNDN ,NNPNTY ,NNN MIVN
D220 ,NMMNID MRNIM ,0N0P DOPOY MNP DOIRNYNP MMPOD
NN NVPD NI MNAY DPNPIND
NYIPAD NINN NAPN MDY RNMDYNI MNLI TNV XDV IVTO MNON - @ 65%
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132 NMMI1NNN 1922 H0) 1IN )IDMIN DN 295 DI DXPYIN *) DIDI) .
D) DXPYIN 1)H2 DXDIIN DN LIV X7 )INN DN 295 DI DX PYWIN
DN %90 DI DXPYIN )2 NMAYNNNNN DIDIT) TV XX )N DN 9D

V) 237 NN

3.8 PYDY DRNN IAVINY DTN DMPWIN PI2 NMANNNNIN 5% i

DN NION YA TN KDY AN 9910 MAID) ITHN WP TN NXOY Do)
YA TN XOD AN 910 MRPOY D NPIND MNXIND 91D IXRPIAN TINRNN
(MWYN MNS TIN YDVPIN JIND WD

MYI PPORY MNXNON MY D090 NPIMNLPA VY NOY DXONN I DD
NNNX MY SY NYIAD NINN NNPN MY DMDINS MTOIMD MNRNDN ,)I1TOD
NPNNN DDNNHN DIV ,DOYAP DIDI) ,NDIAT MINDI PINY NP ,INY N
PN MNPOY HY IWPN ONPIAN TIRND T2 1INNY NMDT ON0ININ
2¥91 TIY MM MIINA NMDT,MIAM

YITY DX NI DY PINVPN DT (NN DTPN
VAT N
DI AN MYKI NNV ITPNNY DINK DIDI IN T MM ,)ONHD  ° 85%
ov (default fund) Ywo 1129105 I NVY FTHVINY DINK DI N YINN)
(CCP) »»om > 18
2y 35%-1D M) NP0 HPYN DY ITANY ROV 1ITOD MYIND MINK MRNON *
IN NNN MY DY NYIPAD NN NP 203 1901 PPN MXPIZ DI AN IO
DYDY NITOIY MNXNDN DD KD NP
D971 DYDY AVNINY DYPYI DINYY ,DYID DPINY ITINY NOY Ty M) »
NINDI NMIM NP IN NNX MY DV NYIAT NINN NNPN OHY2,NMI MINI
NOMI2
NI MIAIY, MV MINDIN MNIND - *
N IN NNN MY DY NNOPNY D TINVNN DOIN YD » 100%

D59 1 M0 AN NPIIND HIN MOYNL NPVLN DD 4.3

09890 09°WINA DIDYVY ¥ NPNIN

NV XY PYM NV POND MPINNN 1991 IPONA P MNVNY MDY MDD 4.4
DMMANNN .203 90N PPN OXRPIA DI NIRMN NNN DMV 1D MNPYN oy
X7 NN DN VN PNIVYNL NPDIND DININ DX IRNDN YPON DY DMNIDN
OTPN NN D MNPNDY PIMAIND 29D NV RIM NV ,PON Y52 HAVH W V)
DNXNDNN DY NVINN PONN PA PNIAND 1N KD ONX .DIRNNN YITIN 2NN )HN
9555 MaN YATIN 2N )INN DTPN IR MXPNY ¥, NOY NV KON PONM

RNONN
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2Y NINNY THNVONT MYAT DY DXTINN TR IXRPIAN TINRNN NYYI1 ONY OO 4.5
NYIT ON P2,D°020 NOOYNY DRNNAINNT ,INDND 1)) NNIVN NIMPON D)
199V VN OV, NNT DY .Y ON P2 INPIAN TIRND JINNA 79932 MHINDN NTINN
N M) YITI X ) 1N OTPNY DN NPND D12 DN DIV .3.20 Py 9 D)
IN NONY TIRNN NI AYNNNA YIPN TIAYYN NAOPN . TAYWN N.PNA MOND
NN NIV (MINPYY NMAONNNN NNPNAY SUNN 19INI IPNXD DD PONND
NTI9NN NYIT

DNT JPIND WY DINN DX MTONA OPINNN OMNIYIN XY MNTPS 4.6
JVTPY9N NMHPNA AWNNNA , 02019 MTOND MINNOND
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N P32 990 .5

ToNNA NOW XMV YXIINN DX0IN 9P IUR (T 9ID -PNY) NN P12 DY 9PID
PHN DN INN DIPYDY TNIYY YITH XD ,N7Y TN 25 DY DD IPN ,0PMVY
NDD DN ANNNND NV MYIITA DTNRYD A T IRIIND YAPIY V) DN

NIRD ININD 3 NODI2 VNN, MM
YTINIDID 25 DY NYY , 0PNV THNNA IOV SMIVN YSINNN DIDN G20 TUN T PID
M2 MYIT NN DNIND NPV MUY NPINN ; DIPIAN DY NPIND T2 DY W1V N1y

0N DY VI NN NDHN ONY IR NN

TIND D099 707
21/06/21 YNPN NN 1
25/05/22 NoTY 2
31/10/22 N7y 3
17/09/25 NoTY 4

5.1

(=} ) RiY
791 06 9NN
2662
2710
2727
2824



